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Open Trades
Currency Expiry i % Chg in Ol
USDINR 83.31 April 83.39 83.40 83.29 83.35 -0.12% 2658283 -10.6%
EURINR 89.18 April 88.90 89.01 88.72 88.90 -0.02% 29981 -6.1%
GBPINR 103.75 April 103.05 103.27 102.91 103.16 -1.01% 37663 -16.9%
JPYINR 53.81 April 53.87 53.95 53.76 53.86 -0.34% 22834 -4.7%
Option Monitor Fll Activity
Action Rs. (Crs) $ (Mmil)
v % Chg in Ol ol Volume Premium Strike Premium Volume ol % Chg in Ol v BUY 14931.47 1791.74
4.66 0% 20577 145 0.59 82.75 0.00 1192 88711 -10% 4.13  [SELL 17976.01 2157.08
4.59 0% 161943 3536 0.35 83.00 0.01 30747 242126 0% 3.80 |NET -3044.54 -365.34
1.74 -3% 161959 17577 0.14 83.25 0.05 77313 214980 7% 3.18 |Daily Debt($) Flows 113.24
2.74 16% 247891 51543 0.04 83.50 0.22 3857 87465 5% 5.11 |Daily Equity($) Flows -313.98
3.94 0% 218313 20740 0.02 83.75 0.41 471 13296 0% 5.04 |MTD Flows($ min) -2420.55
5.25 0% 228825 37232 0.01 84.00 0.70 3 9945 0% 9.55 [Days to Expriy 2
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Market Snapshot

Rupee appreciated marginally backed by improvement in risk appetite and lower oil prices after worries of geopolitical tensions waned off. On the domestic front, data showed India manufacturing
reported an unchanged number at 59.1 in April, compared to the previous month. On the other hand, Services PMI rose to 61.7 from the previous reading of 61.2. Gains for dollar Index capped after US
manufacturing PMI contracted to 49.9 in April as compared to 51.9 reported in the previous month. Despite the weak PMI number the US economy exhibits overall resilience and the Fed’s stance
remains hawkish, with expectations of rate cuts that were three earlier have trimmed to about two for the year. Today, core durable goods orders will be important on the economic calendar. This
week’s US core PCE and advance GDP data will also be a key data to watch for. We expect USDINR (Spot) to trade sideways in a range of 83.20-83.50

Support - Resistance for the day

USDINR DAILY CHART 0 Currency Pivot S1 S2 R1 R2
‘ USDINR 83.35 83.29 83.23 83.40 83.46
T W Wﬂ" EURINR 88.87 88.74 88.58 89.03 89.16
pr hﬁw‘h it lﬂwﬁ' GBPINR 10311 | 102.96 | 102.75 103.32 103.47
I‘ W‘ ‘ JPYINR 53.86 53.76 53.67 53.95 54.04
e we| | Currency Open High Low Close % chg
“**I| Dollar Index 105.69 105.70 105.59 105.64 0.03%
" Euro 1.0701 1.0698 1.0701 1.0704 -0.05%
M d Pound 1.2445 1.2464 1.2441 1.2453 -0.04%
022 Yen 154.82 154.83 154.71 154.81 0.01%

Economic Data Forward Premiums
24-04-2024 Forward Market (OTC/ Interbank)
Particulars Currency Expected Previous USDINR 3 Month 6 Month 1year Period Forwal Future
Core Durable Goods Orders uUs 0.30% 0.30% Premium 24.25 55.50 138.25 6-Month 83.88 84.02 83.91
Crude Oil Inventories [ us 1.700M | 2.735M Outright Rate 83.6 83.9 847 | 1vear | 8471 84.70 84.76
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Investment in securities market are subject to market risks. Read all the related documents carefully before investing.
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