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INVESTMENT APPROACH

Fund Characteristics:

To create a focused portfolio of 20-30 stocks on the principles of
‘Factor Investing’. The equity portfolio shall be constructed using
a ‘Multi-factor’ investment framework that seeks to capture the
premia from the factors like ‘Quality’, ‘Value’ and ‘Momentum’.
Moreover, the scheme shall take long/short positions in index
derivatives to protect against steep downside events by following
a cost-efficient hedging strategy.

Benchmark: Nifty 500 TRI

Fund Manager: Sankaranarayanan Krishnan

AUM (INR Crs.): 96.2

TOP 5 HOLDINGS AND SECTOR ALLOCATION

Scrip Name (%) of Holding

POWER FINANCE CORPORATION LTD. 6.0

RURAL ELECTRIFICATION CORPORATION 5.6

SUN TV NETWORK LTD. 4.7

TORRENT PHARMACEUTICALS LTD 4.4

CIPLA LTD 4.4

Fund Type: Open Ended Scheme
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Disclaimers and Risk Factors:

The information contained in this document is for general purposes only and not a complete disclosure of every material fact and terms and conditions.
The information / data herein alone is not sufficient and shouldn’t be used for the development or implementation of an investment strategy and
should not be construed as investment advice to any party. MOAMC does not take the responsibility for the authenticity of the above
information/news/data. The statements contained herein may include statements of future expectations and other forward-looking statements that
are based on our current views and assumptions and involve known and unknown risks and uncertainties that could cause actual results, performance
or events to differ materially from those expressed or implied in such statements. Readers shall be fully responsible / liable for any decision taken on
the basis of this document and make their own investigation and seek appropriate professional advice. • Investments in Securities are subject to
market and other risks and there is no assurance or guarantee that the objectives of any of the schemes of the Alternative Investment Fund will be
achieved. • Past performance of the Investment Manager does not indicate the future performance of any of the strategies. • Distribution Restrictions
– This material should not be circulated in countries where restrictions exist on soliciting business from potential clients residing in such countries.
Recipients of this material should inform themselves about and observe any such restrictions. Recipients shall be solely liable for any liability incurred
by them in this regard and will indemnify MOAMC for any liability it may incur in this respect.

FUND PERFORMANCE
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Hedged Equity Multifactor Nifty 500 TRI

FUND DETAILS

Standard Deviation – Fund 12.9%
Standard Deviation –

Benchmark
14.2%

Max Drawdown – Fund -17.5%
Max Drawdown –

Benchmark
-15.5%

Leverage 1.92 Beta 0.72


